July 2026

S&P 500 Stocks
Summary

Non-Directed
Total Non-Directed Orders as % of All
Orders Orders

486

Total Market

Venues

Venue - Non- Non-Directed
directed Order Flow Orders

Non-Directed
Orders(%)

Citadel Securi
LLC(CDRG)
Virtu Americas,
LLC(NITE)

G1 Execution

181

101

Jane Strect Capital,
LLCUNST)

Goldman, Sachs &
Co. LLC(G
GTS Securities

LLC(GTSM) 5
Two Sigma

Securities,

LLC(SOHO) 4
UBS Securities,
LLC(UBSS) 1

July 2026

Non-S&P 500
Stocks
Summary

Non-Directed
Total Non-Directed Orders as % of All
Orders Orders

1,147

Total Market
Orders
100.00

Venues

Venue - Non- Non-Directed
directed Order Flow Orders

Non-Directed
Orders(%)

Citadel Securities
LLC(CDRG)
G1 Execution

406

Services,
LLC(ETMM) 249
Virtu Americas,
LLC(NITE)

T Financial

LP(HRTF)

207
114

Jane Street Capital,
LLC@NST)

Goldman, Sachs &

Co. LLC(GSCO) 41
Two Sigma

Securities,

LLC(SOHO) 16
Nasdag Stock

Market(NSDQ) 13

Choe EDGX US

Equities

Exchange(EDGX) 7
GTS Securities

LLC(GTSM) 6

July 2026

Option Contracts

486

37.24

20.78

18.72

1,078

3491

2141

17.80

825

Market Orders as %

of Non-Directed
Orders

100.00

Market Orders

Market Orders as %

of Non-Di
Orders

irected

181

101

93.98

Market Orders

388

194

1

Marketable Limit
Total Marketable

Limit Orders Directed Orders

Marketable Limit
Market Orders(%) Orders
3724

20.78

18.72

Marketable Limit
Total Marketable

Limit Orders Directed Orders

52

Marketable Limit
Market Orders(%) Orders

35.83

21.70
17.91

10.25

822

Orders as % of Non-

Orders as % of Non-

4.53

G
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Total Non-Marketable Limit Orders

Marketable Limit Orders(%)

Total Non-Marketable Limit Orders

Marketable Limit Orders(%)

28.85

26.92

2115

13.46

Non-Marketable
Limit Orders as %
of Non-Directed

Orders Total Other Orders Orders

0.00 0

Non-Marketable  Non-Marketable

Limit Orders Limit Orders(%) ~ Other Orders
0 0.00 0
0 0.00 0
0 0.00 0
0 0.00 0
0 0.00 0
0 0.00 0
0 0.00 0
0 0.00 0
0 0.00 0

Non-Marketable
Limit Orders as %
of Non-Directed
Orders Total Other Orders Orders

139 1

Non-Marketable ~ Non-Marketable

Limit Orders Limit Orders(%) ~ Other Orders
3 1110
0 0.00 0
1 3701
0 0.00 0
0 0.00 0
1 3700
0 0.00 0

13 48.15 0
7 25930
0 0.00 0

Other Orders as %
of Non-Directed

Other Orders as %
of Non-Directed

Net Payment

Net Payment Net Payment

Net Payment
Paid/Received for

Net Payment

Net Payment
Paid/Received for

Net Payment

for for for Limit for Net Payment Paid/Received for
Market Market Orders(cents Marketable Limit O per N Limit O i i Other
Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
Net Payment Net Payment
Net Payment Net Payment Net Payment Paid/Received for  Net Payment Paid/Received for Net Payment
i ived for  Pai i i ived for Limit  Paic ived for  Non-Marketable  Net Payment Paid/Received for
Market Market Orders(cents Marketable Limit € Limit € i i
Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
100.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00



Summary

Non-Directed

Total Non-Directed Orders as % of All

Orders Orders

Venues

Venue - Non- Non-Directed
directed Order Flow Orders

Citadel Securities
LLC(CDRG)
Dash Financial
Technologies
LLC(DASH)

Jane Street Capital,
LLC@NST)
August 2026

S&P 500 Stocks
Summary

Non-Directed

100.00

Total Non-Directed Orders as % of All

Orders Orders

32

Venues

100.00

Total Market
Orders

Non-Directed
Orders(%)

Total Market
Orders

3333

3333

3333

371

Market Orders as %
irected

3333

Market Orders

Market Orders as %
of Non-Directed

Orders

99.73

Total Marketable
Limit Orders

Market Orders(%)

0.00

100.00

0.00

Total Marketable
Limit Orders

Venue - Non- Non-Directed Non-Directed

directed Order Flow Orders

Citadel Securities
LLC(CDRG)
Virtu Americas,
LLC(NITE)

G1 Execution

Jane Strect Capital,
LLCUNST)

Goldman, Sachs &

Securi
LLC(SOHO)
GTS Securities
LLC(GTSM)

UBS Securit
LLC(UBSS)

August 2026
Non-S&P 500
Stocks

Summary

Non-Directed

18

Total Non-Directed Orders as % of All

Orders Orders

1,160

Venues

Venue - Non- Non-Directed
directed Order Flow Orders

Citadel Securities
LLC(CDRG)
Virtu Americas,
LLC(NITE)
G1 Execution
Services,
LLC(ETMM)
T Financial
LP(HRTF)

Jane Street Capital,
LLC@NST)

100.00

322

261

213

213

Orders(%)

Total Market
Orders

Non-Directed
Orders(%)

3172

2151

2043

12,90

1,079

27.52

2231

1821

1821

Market Orders

Market Orders as %
Directed

of Non
Orders

18

93.02

Market Orders

293

244

Market Orders(%)

3181

2156

2049

1294

Total Marketable
Limit Orders

Market Orders(%)

27.15

2261

19.00

1891

5.10

Marketable Limit
Orders as % of Non-

Directed Orders  Total Non-Marketable Limit Orders

Marketable Limit

Orders Marketable Limit Orders(%)
0
0
0

Marketable Limit

Orders as % of Non-
Directed Orders  Total Non-Marketable Limit Orders
027

Marketable Limit

Orders Marketable Limit Orders(%)

Marketable Limit

Orders as % of Non-

Directed Orders
448

Total Non-Marketable Limit Orders

Marketable Limit

Orders Marketable Limit Orders(%)

o

0.00

100.00

0.00

35.85

22.64

1321

16.98

Non-Marketable

Limit Orders as %

of Non-Directed
Orders

Other Orders as %

of Non-Directed

Total Other Orders Orders

66.67 0

Non-Marketable
Limit Orders

Non-Marketable

Limit Orders as %

of Non-Directed
Orders

0.00 0

Non-Marketable
Limit Orders

Non-Marketable

Limit Orders as %

of Non-Directed
Orders

13813

Non-Marketable
Limit Orders

0.00

Net Payment

Net Payment Net Payment

Net Payment
Paid/Received for
L

Net Payment

Net Payment
Paid/Received for

Net Payment

for for for  Non-Marketable ~ Net Payment Paid/Received for
Non-Marketable Market Market Orders(cents Marketable Limit per N Limit ¢ i i Other
Limit Orders(%) ~ Other Orders Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
50.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0000 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
50.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
Other Orders as %
of Non-Directed
Total Other Orders Orders
0.00
Net Payment Net Payment
Net Payment Net Payment Net Payment Paid/Received for  Net Payment Paid/Received for Net Payment
i ived for  Pai i i ived for Limit ived for N Net Payment Paid/Received for
Non-Marketable Market Market Orders(cents Marketable Limit O per N Limit O i i Other
Limit Orders(%) ~ Other Orders Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0000 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
Other Orders as %
of Non-Directed
Total Other Orders Orders
112
Net Payment Net Payment
Net Payment Net Payment Net Payment Paid/Received for  Net Payment Paid/Received for Net Payment
i ived for  Pai i i i i ived for  Non-Marketable  Net Payment Paid/Received for
Non-Marketable Market Orders(cents Marketable Limit per N Limit ¢ i ived for  Other
Limit Orders(%) ~ Other Orders Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
8.00 8 61.540.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0005 38.46 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
4000 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00



Goldman, Sachs &

Co. LLC(GSCO) 52
Two Sigma

Securities,

LLC(SOHO) 17
Cboe EDGX US

Equities

Exchange(EDGX) 9
Nasdag Stock

Market(NSDQ) 9
UBS Securities,

LLC(UBSS) 8

August 2026

Option Contracts
Summary

Non-Directed

Total Non-Directed Orders as % of All  Total Market

Orders Orders
0 0.00
Venues
Venue - Non- Non-Directed Non-Directed

directed Order Flow Orders Orders(%)

September 2026

S&P 500 Stocks
Summary

Non-Directed

Total Non-Directed Orders as % of All  Total Market

Orders Orders Orders
0 0.00
Venues
Venue - Non- Non-Directed Non-Directed

directed Order Flow Orders Orders(%)

September 2026

Non-S&P 500
Stocks
Summary

Non-Directed

Total Non-Directed Orders as % of All  Total Market

Orders Orders
0 0.00
Venues
Venue - Non- Non-Directed Non-Directed

directed Order Flow Orders Orders(%)

September 2026

Option Contracts
Summary

Non-Directed

Total Non-Directed Orders as % of All  Total Market

Orders Orders Orders
0 0.00
Venues
Venue - Non- Non-Directed Non-Directed

directed Order Flow Orders Orders(%)

145

0

0

0

0

0 0.00

0 0.00

Market Orders as %
of Non-Directed
Orders

Total Marketable
Limit Orders
0.00 0

Market Orders  Market Orders(%)

Market Orders as %
of Non-Directed
Orders

Total Marketable
Limit Orders
0.00 0

Market Orders  Market Orders(%)

Market Orders as %
of Non-Directed
Orders

Total Marketable
Limit Orders
0.00 0

Market Orders  Market Orders(%)

Market Orders as %
of Non-Directed
Orders

Total Marketable
Limit Orders
0.00 0

Market Orders  Market Orders(%)

3 5.66
0 0.00
0 0.00
0 0.00
0 0.00

Marketable Limit
Orders as % of Non-
Directed Orders  Total Non-Marketable Limit Orders
0.00 0

Marketable Limi
Orders

Marketable Limit Orders(%)

Marketable Limit
Orders as % of Non-
Directed Orders  Total Non-Marketable Limit Orders
0.00 0

Marketable Li
Orders

Marketable Limit Orders(%)

Marketable
Orders as % of Non-
Directed Orders  Total Non-Marketable Limit Orders

0.00 0

Marketable Li
Orders

Marketable Limit Orders(%)

Marketable Limit
Orders as % of Non-
Directed Orders  Total Non-Marketable Limit Orders
0.00 0

Marketable
Orders

Marketable Limit Orders(%)

0 0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0 0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
9 36.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
9 36.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
0 0.00 0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0.00
Non-Marketable
Limit Orders as % Other Orders as %
of Non-Directed of Non-Directed
Orders Total Other Orders Orders
0.00 0 0.00
Net Payment Net Payment
Net Payment Net Payment Net Payment Paid/Received for  Net Payment Paid/Received for Net Payment
i ived for  Pai ived for  Pai ived for imit  Pai ived for N Net Payment Paid/Re
Non-Marketable  Non-Marketable Market Market Orders(cents Marketable Limit per N Limit O i ived for  Other
Limit Orders Limit Orders(%) ~ Other Orders Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
Non-Marketable
Limit Orders as % Other Orders as %
of Non-Directe of Non-Directed
Orders Total Other Orders Orders
0.00 0 0.00
Net Payment Net Payment
Net Payment Net Payment Net Payment Paid/Received for  Net Payment Paid/Received for Net Payment
i ived for  Pai for i Limit  Pai ived for N Net Payment Paid/Received for
Non-Marketable  Non-Marketable Market Market Orders(cent: Marketable Limit O er N L i i Other
Limit Orders Limit Orders(%) ~ Other Orders Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
Non-Marketable
Limit Orders as % Other Orders as %
of Non-Dire of Non-Directed
Orders Total Other Orders Orders
0.00 0 0.00
Net Payment Net Payment
Net Payment Net Payment Net Payment Paid/Received for  Net Payment Paid/Received for Net Payment
i ived for  Pai ived for  Pai i imit  Pai ived for N Net Payment Paid/Received for
Non-Marketable  Non-Marketable Market Market Orders(cent: Marketable Limit per N Limit O i ived for  Other
Limit Orders Limit Orders(%) ~ Other Orders Other Orders(%) ~ Orders(USD) per hundred shares) Orders(USD) hundred shares)  Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)
Non-Marketable
Limit Orders as % Other Orders as %
of Non-Directed of Non-Directed
Orders Total Other Orders Orders
0.00 0 0.00
Net Payment Net Payment
Net Payment Net Payment Net Payment Paid/Received for  Net Payment Paid/Received for Net Payment
i ived for  Pai i Limit  Pai ived for N Paid/Received for

Non-Marketable
Limit Orders

Non-Marketable

Limit Orders(%)

Other Orders

Market
Other Orders(%) ~ Orders(USD)

for
Market Orders(cent: Marketable Limit
per hundred shares) Orders(USD)

Net Payment

o e
hundred shares)

N Limit O for  Other
Limit Orders(USD) per hundred shares) Other Orders(USD) per hundred shares)



